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Abstract:

The ARIMA (Autoregressive Error Moving Average) model is one of the most important statistical
methods for analyzing time series. It combines the characteristics of mean regression and autoregression
to calculate the autocorrelation of model errors. This study aims to analyze a number of studies that
addressed this model during the period (2010-2024) by reviewing the literature published in specialized
scientific publishing sites. Recent studies have shown that using hybrid models of these models

(ADEMA-ANN, ARIMA-CNN, ARIMA-LSTM) generates increased accuracy when ARIMA is
combined with modern techniques such as neural networks.
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